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WHBECTULMOHHARA
KOMMAHWA

NHAWKaTOPbI PbIHKA aKLNA

3akp. N3m. Vam. |'|por|.|03
AeHb, % Hea., % o o

MIMBE 146831 -046% 1.94% BepoATHO, B TEYEHME AHS OCHOBHOMW BEKTOP POCCMMCKOrO PbiHKA OCTAHETCA HanpaB/ieHHbIM
PTC 1584,29 038%  508% BHM3, TeM 6osee YTO M OT BHELWHMX MJIOLWAA0K BbIPaXKEHHOM MO3UTUBHOW AWHAMUKMK B
MSCI Russia 837,641  -038%  4,69% npeasBepun NpeacTosilLein B BbIXOAHbIE BCTPEYM MUHUCTPOB GUHAHCOB KCEMEPKM» Mbl HE
MSCI EM 1102,82  -0,35% 2,54% oXMaaem
S&P 500 1158,06  -0,16% 1,48%
VIX 21,56 033%  -9,03%
DJ Euro Stoxx 600 273,1 0,29% 3,13% CeropgHs
FTSE 100 5662,13  -0,34% 2,05%
DAX 30 6276,25 009% o76% ™ CTaTUCTMKa: HoBble paboume MecTa B HECe/bCKOXO3AWCTBEHHOM cekTope (non-farm
NIKKEI 225 9641,75  -0,44% 2,53% payrolls) 8 CLLUA

SSE Composite (Ha 09:00 MCK) 2742,81 3,28% 5,84%

3apybe’kHble pbIHKK

3akp. N3m. Wsm. o o
. KntoueBbiMU cOBbITUSMMU €BPOMNENCKON CecCMM HaKaHyHe cTann 3acefaHuns baHka AHIIMK 1
UST2 YTM, % 0,36 -3,04 -7,06 ELB. Ob6a perynatopa coxpaHunu 6a3oBble cTaBKkM 6e3 M3meHeHMA — BaHK AHrAuKM Ha
UST 10 YTM, % 2z SUICC R T200 yposHe 0,5 %, ELIB Ha yposHe 1,0 % roposbix. Mpeacenatens ELB KaH-Knoa Tpuwe Ha
UST10 - TIPS 10, 6.1. 1,94 2,25 9,56
npecc-koHPepeHUMM No MTOraM 3acedaHua NpPeanosioKWi, YTO BOCCTAHOB/EHME
iTraxx Crossover Europe 5Y, 6.n. 339,89 0,00 -35,35 E 6
Russia 30 YTM, % 15 180 2170 3KOHOMMKM EBpoOCoto3a ByaeT NnpoaonKaTbCa, HO YMepPeHHbIMU TEMNaMM.
Russia 5Y CDS, 6.11. 147,16 0,00  -13,00 .
Libor 3m USD, % 0,2891 0,06 0,09 B CLUA nyywe OXWOAHWIN OKasa/MCb AaHHble MO 3asABKaM Ha nocobue no HespaboTtuue,
Libor 12m USD, % 0,7715 0,26 0,63 YMC/IO KOTOPbIX Ha NPOLLNOW OTYETHOM Hegene ynano Ha 11 Tbic., Ao 445 TbiC. — MMHUMYMa
USD/RUB NDF 3m, % 2,81 17,00  -53,00 ¢ 10 wnona 2010 r. Bnpoyem, BbIPa’KEHHOM AMHAMUKM NO WMTOram CeccMM BHOBb He
USD/RUB NDF 12m, % 3,99 15,00 9,00 CIOMKMNOCh, MHAEKCHbI BHOBb M3MEHMAUCL pa3HoHanpasieHHo: Bbipoc Nasdaq Composite
RUB ight, % 2,25 10,00 -7,00
overnignt, % (+0,13 %), cHusmnmce DJIA (-0,17 %) n S&P 500 (-0,16 %).
Mosprime 3m, % 3,75 0,00 0,00
HedTaHble dbloyepcbl HE CMOMAM 3aKPENUTLCA Bbille YNOMAHYTbIX HaMW BYepa ypOBHEMN
— ™ T conpotuenerus, (83 ponn./6app. no amepuKkaHckon WTI, 85 pgonn./6app. no
fevs, % wen, % CceBEPOMOPCKOW Brent) u cywecTBEHHO CHU3WIUCL MO UTOraM CeCCUM — MOTepPU COCTaBUAM
USD Index 7764 003%  -164% HeMHOTMM MeHee 2 %. [IpoJo/KeHWe KOPPEKLMM MOXKET MOATBEPAWUTb, UTO
EUR/USD 1,3926  -0,07% 2,17% o o
CcpefiHeCpOYHbIi GBOKOBOM AMana3oH No-NpeXKHeMy aKTyasleH.
USD/IPY 82,33  -0,70%  -1,34%
GBP/USD 1,5876  -0,10% 1,05%
AUD/USD 0,982 0,48% 1,58%
USD/CAD 1,0171 058%  -1,13% . .
Poccuiicknii pbiHOK
USD/CNY 6,6903 0,01% 0,00%
ftop3viiial(EUREUSD)/RUB S5 WU L5 Ha poccuiickom pbiHKe Topru npoxoannu 8 60KOBOM AuanasoHe, nHaekc MMBB 6onbluyto
USD/RUB LIB 29,89  -1,78%  -1,68%
YacTb CECCUM KOHCOIMANPOBAICA HE3HAUNUTENIbHO HUXKE YPOBHA NpeablayLero 3akpbiT1s, a
EUR/RUB LIB 41,40  -0,75% 0,13%
3aBepLwuna Topri B6AnM3N MUHUMYMOB AHS Ha GOHE Pa3BEPHYBLUMXCA K TOMY MOMEHTY BHU3
ueH Ha HedTb, U noTtepan B utore 0,46 % (1468,31 nyHKT). J/Iuaepom CTaau akuuu
3aKp. Vam. am. Montoc3onota (+7,13 %) AopaliBepom AN KOTOPbIX MOF/M CTaTb PEKOPAHblE KOTUPOBKM
LeHb, % Hea., %
30/10Ta. «PUWKN» HedTerazoBoro n 6aHKOBCKOrO CEKTOPOB — B «MUHYyce» B npeaenax 0,5 —
HedpTs WTI, USD/6app. (ICE) 81,67 -1,87% 2,13%
)
HedTb Brent, USD/6app. (ICE) 83,43 -1,92% 1,36% 1’0 %.
Har. ras, USD/BTU (ICE) 3,617 -6,42% -6,59%
s, WS/, 13327  -1,16% 1,85% Poccuiicknii pbIHOK € yTpa YMEpPeHHO CHW)KaeTcA. BepoATHO, B TeyeHMe AHA OCHOBHOM
cepeBpo, USD fyH. 22,450  -2,94% 3,46% BEeKTOp OyaeT HanpaeieH BHWU3, Tem 6o0/siee YTO U OT BHELHMX NJIOWAA0K BblparkeHHOM
aniommukuii, USD/T. (LME) 2325 -169%  -1,11% NO3UTUBHOW AMHAMMKU CErogHA Mbl HE OXMAaeM, TaK Kak B npeaaBepun npeacrosllei B
1939 9 o
meap, USD/r. (LME) 8100  -193%  1,07% BbIXOZHblE BCTPEUYM MMHUCTPOB (GUHAHCOB CTPaH «CEMEPKMU», WUTOTM KOTOPOW MOryT
Hukenb, USD/1. (LME) 23900 -3,63% 2,14%

3HAUUTE/IbHO MOBAWMATL Ha pPacKkaaf CWA Ha Ba/JlOTHOM pPbIHKE, WHBECTOPbl MOFYT
duKcmnposaTtb Npubbinb. [daHHble no non-farm payrolls 8 CLUA B 16:30 McK HaBepHsKa
NpUBEAYT K BCMJIECKY BONATUAbHOCTHU.
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MaKpOo3KOHOMMYECKAA CTaTUCTUKA
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MNokasaTtenb

30/10TOBaNIOTH. pe3epsbl, S Mapa,. (Foreign reserves)

YposeHb 6e3paboTuubl, % (Unemployment rate)

Yucno 3aHATbIX M/m, Tbic. (Employment change m/m)

NHaeKc onepes. uHamkaTopos r/r, % (Leadingindicators y/y)
MesxayHapoaH. pesepsbl, S mapa. (Central Bank reserves)

MHaekc ueH Ha xunbe Halifax m/m, % (Halifax house price index m/m)
MHAekc ueH Ha xunbe Halifax 3 mec.r/ 3 mec.r, % (Halifax house price index)
Mpom. npounssoacteo m/m, % (Industrial production m/m)

Mpom. npounssoacTeo r/r, % (Industrial production y/y)

Mpombiwn. npounssoactso m/m, % (Industrial production m/m)

CraBka baHka AHraum, % (BoE rate decision)

CraBka ELLB, % (ECB rate decision)

MHaekc notpeb. ueH m/m, % (IPCA - Extended National CPl m/m)
MNepsuyHasa 6e3paboTmua, Toic. (Initial jobless claims)

Onawasnca 6espaboTtmua, maH. (Continuing claims)

3anacbirasa: Heg/Hea, mapa. ky6. ¢ (EIAweekly natural gas)

MoTpeb. kpeanToBaHue m/m, S mapa. (Consumer credit)

HauaTble npoueaypbl 6aHkpoTcTBa M/M, % (Bankruptcies m/m)

HauaTble npoueaypbl 6aHKpoTCcTBa r/T, % (Bankruptcies y/y)
0O6bemakcnopTa m/m, % (Exports m/m)

06bem umnopTa M/m, % (Imports m/m)

Toprosbiii 6anaHc, mapa. espo (Trade balance)

NHAaeKc ueH npounssoamt. M/m, % (PPl output m/m)

MHpeke ueH npoussoaur. r/r, % (PPl output y/y)

MHAekc ueH npounssoaut. 6a3osbiii m/m, % (PPl core output m/m)

MHaeKc ueH nponssoaut. 6a3o8bii r/r, % (PPl core output y/y)

MHAEKC LeH Npoun3soauT. Ha GakTopbl Npounss-ea m/m, % (PPl input m/m)
MHAeKc LeH nponssoauT. Ha dakTopbl npouss-Ba r/r, % (PPlinput y/y)
YposeHb 6e3paboTtuubl, % (Unemployment rate)

Yucno 3aHatbix M/m, Toic. (Employment change m/m)

[LeHexHbiit arperat M3 2 Hea.r/ 2 Hea.r, % (M3 money supply)
30/10TOBaNIOTH. pe3epBbl, S Mapa,. (Foreign reserves)

CpegaHss novacosas onsiaTa Tpyaa m/m, % (Average hourly earnings m/m)
CpepHan npofonKkut. paboueit Heg, (Average weekly hours)

YpoBeHb 6e3paboTuupl, % (Unemployment rate)

HoBble paboune mecTa B Hec/x cektope, Tbic. (Non-farm payrolls)

NHaekc oxugaemoit undnaumm ECRI FIG (ECRI Future Inflation Gauge)
OnTosble 3anacbl M/m, % (Wholesale inventories m/m)

OnTosble npoaaxun m/m, % (Wholesale sales m/m)

NHaeKc onepexK. nHamkatopos ECRI WLI (ECRI U.S. Weekly Leading Index)
MHaekc onepex. nugnkaTopos ECRI WLI r/r, % (ECRI Weekly Leading Index y/y)

Canadian Thanksgiving Day

Columbus Day

Health-Sports Day

Mpom. npounssoactso m/m, % (Industrial production m/m)

UHanKaTOpbI pbIHKA aKLUIA

MNepuog  Pakr
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Asr
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CeH
40 04 oKr.
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00 04 oKr.
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5,1
20000

-0,2
3,9
0,3
4,2
0,5
0,50
1,00
0,45
455
4,450
78
-3,00

-0,3
0,4
12,5
0,1
4,3
0,1
4,2
0,4
8,6
8,1
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0,2
34,2
9,7

0,5
0,5

McTouHuK: Reuters

Mpea. Mepecm.
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30900 31
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0,2 0,4
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0,3
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1,00
0,04
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-0,2
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0,1
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8,1
35,8
15,2
291,59
0,3
34,2
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1,3
0,6
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-7,8
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info@bfa.ru 3amecTuTeNb HavaNbHUKa oTAena
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Odwuchbi: KasaHues Cepreit s.kazantsev@bfa.ru
MeTporpaackas Hab., 4. 36, auT. A, 6/u, «J/IMHKOP» aHanuTuUK
CpeaHuii np. B.O., a. 48/27 HenesHak Makcum m.zheleznyak@bfa.ru
NMHPOPMaUMOHHO-TEXHUYECKan
noaaepika
YnpasneHue no pabote C KIMeHTaMu client@bfa.ru OTaen 6poKkepcKUX onepauuii +7(812) 329 8199
KoHctaHTMHOBa Buktopumsa +7(812) 329 8191 Lllesuos Nasen +7 (812) 329 8195
Ha4yaNbHUK ynpasaeHua v.konstantinova@bfa.ru Havya/sbHUK oTAena p.shevtsov@bfa.ru
KykywkuHa EkatepuHa +7 (812) 329 8196 Muwapes AHapeit a.misharev@bfa.ru
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HacToAwWwmin 4OKYMEHT noarotossieH aHaautTuyeckum otgenom 3A0 «banTtuiickoe ®MHaHCOBOE AreHTCTBO» M HOCUT UCKAOUNUTENbHO MHGOPMALMOHH bIl
XapakTep. Bce OLEHKM U MHEHWs, BbICKa3aHHble B OTYeTe, MPeAcTaBAAloT COBON He3aBUCMMOE CYKAEHWEe aHa/JUTMKOB Ha AaTy BbiXo4a OT4YeTa.
BosHarpaaeHvne aBTOPOB OTYETa HU MPAMbIM, HU KOCBEHHbIM 06pa3oM He yBA3aHO C MpeACcTaBNeHHbIMW B OTYETe TOYKamu 3peHusn. 3A0 «bantuiickoe
duHaHcoBoe AreHTCTBO» OCTaB/AEeT 3a 060/ NPaBO M3MEHATb BbICKa3aHHbIE OLLeHKM U MHeHUA B ntoboe Bpems 6e3 npeaBapuTenbHOro yBeLAoMIEHNA.
NHbopmauma, coaepikalanca B oTyeTe, Nosy4eHa U3 UCTOYHMKOB, NPU3HABAEMbIX HAMM AOCTOBEPHbLIMU, O4HAKO HE CYLLeCTBYET HUKAKUX rapaHTUR, 4To
yKasaHHaa MHbopMaLma ABAAETCA MOAHON M TOYHOM W, COOTBETCTBEHHO, OHA He AO0/IXHa PacCMaTpMBaTbCA KaK MoJHas M TodHaAa. Mbl ocTaBasem 3a
coboit NpaBo He 06HOBAATL MHGOPMALMIO HA OCHOBE HOBbIX AAHHbIX IMG6O MONHOCTHIO OTKA3aTbCs OT ee OCBELLEHUS.

3A0 «bantuitickoe ®PuHaHCOBOe AreHTCTBO» U €ro COTPYAHWKWM MOTYT MHBECTMPOBATb, BbICTYNaTb MapKeT-MeMKepoM WM CoBepLlaTb WHble CAENKU B
KayecTBe MPUHLMNaNa C MHBECTULMOHHBIMU MHCTPYMEHTaMK, YNOMAHYTbIMU B HacToawem otdeTe. 3A0 «Bantuiickoe dPrHaHcoBoe AreHTCTBO» NPOBOAMUT
BHYTPEHHIOI0 MOMIUTUKY, HanpaB/ieHHYI0 Ha NPeAoTBpaLLEeHMEe NOTEHLMAAbHbIX KOHGIMKTOB MHTEPECOB.

3A0 «banTuiickoe PrHaHCOBOE AreHTCTBO» U €ro COTPYAHUKM He HecyT OTBETCTBEHHOCTM 33 NPAMOM UAN KOCBEHHbIW yuepb, HacTynuBLWKI B pe3ynbTaTe
MCNONb30BaHMA HACTOALEN NYBANKALMM UK ee CoLepIKaHuA.
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